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11381 (202341 A16H) 7,894 20 A3.8 — 98.3 2,842
11481 (20234E 2 A15H) 8, 285 20 5.2 98.7 3, 031
11581 (20234 3 A15H) 8, 257 20 AO0. 1 — 98.7 3,012
1164 (202344 A17H) 8, 267 20 0.4 — 98.8 2,930
11781 (20234 5 A15H) 8, 349 20 1.2 — 98. 4 2, 881
1184 (202346 A15H) 8, 687 20 4.3 — 98.7 2,935
11987 (202347 A 18H) 8, 800 20 1.5 — 98.5 2,929
12047 (202348 A15H) 9, 225 20 5.1 — 97.6 3, 048
12141 (20234-9 A15H) 9, 441 20 2.6 — 98. 2 3,018
12281 (20234E10H 16 H) 9, 547 20 1.3 — 98.6 3,035
12381 (2023411 H15H) 9, 658 20 1.4 — 98.5 2,973
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14087 (20254F- 4 A15H) 9, 593 20 A4.5 0.1 98.5 2,299
1413 (20254F 5 A 15H) 9, 980 20 4.2 0.1 98. 4 2,392

() OB IR aiA%,
(1) %77 o FIEBREREE A ANETOT, TIRAALE) SREEFEERLTHY £T,
() 77 > ROMBIEEIOEAT 2 MR Fv—2 5 LOBERIIE S SV EEA,




O L ERHh DEAEMEE & THRFDHRS

ELIUSNAA AL -AB—2 - 270 F (BANERE) A8~V IDHL

. . e il B s S R

7S ]| E A H - ?ﬁkgﬁ%ﬂ)\tt%@?ﬁﬂj\tté

(€' M % % %

2024411 15H 10, 571 — 0.1 98. 4

#1361 11AR 10, 282 A2, 7 0.1 98.8
(€N

2024412 16 H 10, 505 ANO0. 6 0.1 98. 6
(€ iy

2024412 16H 10, 485 — 0.1 98. 6

1373 12A K 10, 745 2.5 0.1 98. 6
€./ )

20254E 1 I 15H 10, 802 3.0 0.1 98.5
)

202541 A 150 10, 782 — 0.1 98.5

51384 1 AR 10, 555 A2.1 0.1 98.3
(€N

202542 A17H 10, 424 A3.3 0.1 98. 4
B\

20254E 2 17H 10, 404 — 0.1 98. 4

51393 2 AR 10, 250 Al1.5 0.1 98.3
€./ )

20254E 3 J17H 10, 086 A3.1 0.1 98.5
g m)

202543 A17H 10, 066 — 0.1 98.5

1401 3 AR 10, 189 1.2 0.1 98. 6
(€N

202544 A 150 9,613 A4.5 0.1 98.5
3 ®)

20254E 4 1 15H 9, 593 — 0.1 98.5

14140 4 xR 9,628 0.4 0.1 98.6
(€I )

202545 A 150 10, 000 4.2 0.1 98. 4

() WIERO EEEMAI ISR EIAZ, =R T,

() 477 v FIFBREELLMAANET O T, MERHALSR] (XFELRETRL TR £,




ELIUSNMA AL -O—2 72K (BANERE) A~y IHL

OERKZ&E (2024411 168 ~20254 5 158)

. Ve AR o (D R T BR S D e T

(F» (FAM)
11,500 4,500
11000 o mm oo 4,000
10,500 8500
10,000 3.000
9,500 2500
9,000 2,000
8,500 L ! 1 1 . 1.500
2024/11/16 2024/12/16 2025/1/156 2026/2/17 2026/3/17 2025/4/16 2025/5/16

— HHEE (i)

HiCEEEAREE oW AR Gt |

F136HE 10,57 1H
SBI41HK 9,980 (BiADEcE (BhAd) © 120M)
B & £ AL45% (DEEBEREN—A)

G HBEBEREREMEBE. HEE BdAdH) EZHEHBICERELLIDEHLELTHELEZLOT, 77V FEROERBMNG/N T +—
RURERTHDTY,

GE) DELEZERETINEINCOVTEEEHENCHAOI—RICKYELBYET, Ff. 77 FOBAMBICLYRBREHELE
BYFET, LEN-T, BEHROBBOKRKIETT HLDOTESHY FEA

(¥) PEREBREREMEBL. FRHME 2024F118158) OESEEMBLF—LBHESICHEBIELTEYET,

GE) ERBERDT. MURUTE2MEREEAALTRRLTEYET.

GE) 4772 FOERAHICH L, BUICHRTEIHRBAFELLEV D, AUFI—IBLUSERRERELTEYEEA,

OE#MBEDE L EBER

HBI7URIEF, TELT, RKEOBEEBRMANVY O— (BHEE) 2T ERENRET HREETLSF
[CREZTHEVN. A VW LRBOEREEEIMEOHAREDS LTERZTL - TEYEY . BERBREPIC
BT HEEMBOEILGEHERL. LTOBEY TY,

<{EEHNYER>
CRENIO-—VOEFPAEEFLI=C &,
CKE RSV TBHEIC L ABURAEEEBOREBICEN D LOH/FATES2 T &,




ELIUSNAA VAL -O—2 72K (BANERE) AB~AvTHL

<{EBTHYER>
- KEDERLMMIEEESR (FOMC) IZETABKREINRERBLNALEABESIN, RERTEOFERSHNE
Mot=Z &,
- KE I~7/7°E5Uf§l FAHHEEBRMBEEERT. 1 VI LPESGERICKYDERENFBIND LOES
AEE-71=C

| mEEms

(NN yp—rmin)

HRORIEE., KB S Y TBRIEICE D BRCBHBENATEEBOREICELS D LOHFENEE -2

LEST, KENVIO—UHRIEERLELE, %ﬁl’aﬁo)&#li *E S U TBREICL DHEEERBEROH
BEZt, BSEBOBERNA VILICHT IR ZERICDEFRBOEBENBEHFE SN LG EN TS F
AREBEREGE>F-—A. FTORKE SV TBRESA LR CEBOXRGBFIBRFIET 2 L0HREZIT. DEIW
BOEBIZHT2BELERELSMONVEZENTSRERELAY ., ERLFEL, R, HiEZE8LTRT
3, KENNVYO—CmiREERLELT,

(BREHEFTR)

BIERI-LEEVEFIL. HEOMOHD0. 23%381DM 5, 2025F 1 FOBREMBRRESRITELTE
MFALEFARESNFCELEERITT, 0.48% A D THREKREZDZ E LT,

EEEHHSE (TB) 31 AMEFIE, HEOMOD0. 12%:800 5. BIRICKBFILFRELEZITT,
0.37%:E D THFRZEWDAF L=

(BEHR)

HRRIZEITEA/ T A YA RLBEE. BR0O#ERBELYELE, [ P Sl PR 2 4
()]
200

180F - - o e

B0k - - e e

140%

120k oo

‘24}12‘25/1 2 8 4 5
.%77*/ FOR— kT4 F

(H727VFK)

L7 Rk, NEHEEERT ZE=H. TPIMCO NZa—4-N"Vy-0—->-TJ70K A—J (U
SD)| SHAHEZEMICHEHAAN, [TR— - TFTHIU - IF—T70 K] SIRIEHE~DHFEZMFLEL
1=




ELIUSNAA VAL -O—2 72K (BANERE) AB~AvTHL

(PIMCO NZa—4&-nNvy-O0—2-TJ7YK A—J (USD))

KREIZOWTIE, FSUTHRIEOBREREBEAREREF IV IS OT 1 0T (EERE) 3 50EHELAEL
—A. REMICEBEFICTSRELDIBENELEZA VILENEEHAHETURIEHDIEFTVVELI &
BBUERIZDWTIE, 1 2T LAERMEL. RRELEROBUNGILT 540, KEEMBERHEESES (F
RB) [$2024F12AEDFOMCIZEWTHRATIFERET I LEH/YRAADDE. 4 VT LOBRHIERS
MNIEFRBIEIBESMEZRABK AENKREVE L, KNIZK>TEHBUMLIFIZEBLDRAEND Y RYIC
YBETIDENHDIEEATEL,

N A—CHBIZEVTIE, RKETHTIEFAETLTWS S LIEA—20FWNEDIZOENE EART
WELE=. BB, T4+ (BEFET RIZODWTEHEPTFHEREEDKEIZEEZTIEFELTNE
L=,

THRORBELOT. BRIZEVWTIXY RV OBRBIZIIEERZBZH#HEZE L OO, BEUKEATLVEY 4 —
HREEEL TREZTHRVEL, EANIICE. SAERBOBWNI LITMA, 5T M4 2)LICE T 588
MEWAILRT TR Z—HEFEBEBLELFEL,

(RE—FTHIU - IHF—T72FK)
BEBROERAHICHLD., BEEPIESHOBADLELRS], a—/IL- O—2CP0EREXHELEL T, TAD
ReEHEEHRLE-ERZTHEVELE,

. LT RDRUFT—H EDER

L4772 FOERAHIZH L, BYICLHRTESEBAFELLBEV O AVFI—IVBLUSERERER
ELTHBYFEEA,

N sme

DEEIF, EEMEKE, TRBAGEEHEL. UTOEBY EWVLELR, B8, PEREICKEELE
MAOFIRIBIZDEFL T, EEMERNICERL. ERAOERAHICESVTEAWVEZLET,

OREEREDAR
(BAL - M, 17045720 BlhAL)
#1364 H13TH 51384 51394 51404 1414
H H 2024411 F 16 H ~ [20244E12 7 17H ~ (20254 1 A 16 H ~ [20254F 2 A 18 A~ {20254 3 A 18 H ~|2025%:4 A 16 H ~
20244E12/116 0 [20254E 1 150 |20254E 2 A1TH  |20254E 3 A1TH  |20256:4 A15H  |20254E 5 A 15H
L3 54 20 20 20 20 20 20
Ok B VEA AR HL 22) 0.190% 0. 185% 0.192% 0. 198% 0. 208% 0. 200%
LI OISR 20 20 20 20 20 20
M H DU 45 PASH — - - — — —
B Sy B G4 1,952 2,094 2,111 2,133 2,153 2,186

() >R IT LW E (BLAAZ) OWIREEMA (DRELEIAZ) ICHTDHRTHY, 77 v FORIERLITRRD £,
(75 SO, S OUEELSMT N FOHE T TR L T 5 720 B33 4 il e & — B L WA H Y £,




ELIUSNMA AL -O—2 72K (BANERE) A~y IHL

OS®&MERA

(HB772F)
FlEHEE. TPIMCO NIa—4F-N2y-O0—2-T72F A—J (USD)] ZRIIEZRAELT
BlICHAAN, [RRX— - ThOU b IF—T7 U K] ZRIIFE~DEREZIHT A4 TT,

(PIMCO NZa—4 Ny -O0—>-T72F A—J (USD))

KEIZDOWTIE, BEfDOEIE LIFO. BUREEOHR/N. BROBIRLZEORBELZBRICELY . BFEBEHNH
FEICBEDIVRIPBEELET, BEMERM., F£2.5— 3% THBLTZ-EEGDP (ANKLE) KEE
(%, 2025F (FRTEFELE = 0O %EEEFTELALEFHLTVWET, DEMNEH IR FEMEEKRT S EI2KY
AVILMRLETFON, FRBOBKBETHD 2UBADAEIENENDZEHLTRIZEZONET, FRB
FAVILDERIVRYEERDBRIRAVICEYVHELVBREEZRLONDIELEDOD., FRNIZT1%DHT
FT#F5LFELTVET,

N A—ChBIZENTIE, KETHTIFAETLTWS Z LEA—2OFFAWNEDIZOEN D20, F
TROUBREICE>TTSAMBELEAEYET, TIAHIFRIZODVWTEREHFHEREEDKEIZELELEED
EFRLTELLON. KEOEHBERZERICEREZRVRVELER SN UL, SEROTHRBEOEILIC
FEENBELEZTVET,

LTHRORBELOT. HREWKEAG VLI F—ORFEETELEL TREZITHESIAHTT,

HROTHFREOEHB L EICLY . BEHERAHNEEINLISZELHY FT,

(RIF—-TFTHhIoOo b IF—T72FK)

SlEHE. RELEINBOBREZHSLTREEAZTHSIAHTYT, TERERRIL. hAROEES &
UEAOEWNAHELE L. TRODBRERSI L ELERTIAHTY, £z, a—JL- O—2PERERLGL
IZBETHELHYET,

FROMBREOEH LG LEIZKY ., BHEAFHIPERINDIGELHYFET,

SHRELTEMBYFEIT LS. FAHLIBBLRLBITET,




ELIUSNAA AL -AB—2 - 270 F (BANERE) A8~V IDHL

O1/AO%=YnEHERM (20244E11 A16H ~20254E 5 A15H)
#1361~ 51411
I - IE D L
? B > W] & % H %=
M %
(a) 13 7t 4 il 89 0.862 | (o) (ZFEMAN= eI 0 T B SEHERTAR X 12 FE MR
( &8 B = ) (52) (0.502) | ZEE L@ OERA ORI
( | % = ) (35) (0. 344) | Ef@ETER CABEEO%RM, DENTOZ 7 FOFH, EA%RORKH
7 & Ol
( = §& = = ) (2 (0.016) | ERMPEOEE, BF2400 ORI OFATO %]

b = o f #H H 5 0.049 | () 2B A={EREMOZ Ot E -~ {ERR B O T2 350 0k
( &% & & H ) (0) (0.002) | BEHRIL, BEEENSEICKL) 77 v NOBEEIRSE A
C B Wl # A %) ( 5) (0.047) | FIRIE RS, BERRERORRIIRD B Y
A 7t 94 0.911

VERZHAR O -2 ML, 10, 274 T3,

(%) 1’?5%%@%1@;%% (HEBLFEODN L b OIHERE 2 &) 13, B0 - BRI L0 24 NS EB R b 5720, MffiRc LV HHL
AR T,

() BEFIHE Z L ICHRMINERALTH D £9°,

(1) 20BN, 0772 FBRMHANTODRBREFEN - T@HO I B, 77 > NS T 2 b0zeahE T,

() FHFTLHOY OZRENOEMNEE (MAMOmEZET) & ERGIR O L EEEMAR TR L C100&3k Lz b T, HE D
LAT/NEOR SAEARTHIFHE LA L TH Y £,




ELIUSNSAVAL-O—2 -7 F (BARER) A8~y IHL

(BEEH)

VERS IR O « F I Do =B oA (RANE LT, SEFEkh, FEE TR L O e
SIBLAEBRLS ) Z AR OE2%)52 280 NSRRI O L HEMIAR (1 M7= 0) 2R UK THRLER
BEF (ER) 132.00%TT,

;ﬁm%_f#%ju%

1.83%

(AT : %)

HwreEE (0+0+0) 2.00
QY77 v FOEHDLRE 1.83
Q®EHRT 7 v ROEMEHE RO LF 0. 00
@GR 7 7 FOEME M F LSO L 0.17

(7)) %77 FOEMIT1 NS0 0BT THOW @A LV EE L 0T,

() &FAIE, FAE LT, SFEFEE, BEZCPIRB IO MREAIGIBE &2 EE A,

(F) TZ2omBEBH] IWEREBRAPEGENIHERSH Y 3. b, [ZoMBEH] OWRIE T1 0% 0 0B HBEM) 12T IRV
T ETA, WO HOREE L AERER L fIX S LA2nZ L3db v £,

() & LLEIE, AERBE LT,

(1) BEELET7 7o NEIZ, Y77 v FBMAAN TV D REELIES (BREETER) T

(F) 77 FOBEMIL., BBREEENSIHA o= BHE G, BT 7 v RRh- B EEHER A,

() Y77 FORMERERT 7 FOBRMIZ., #t ESHHNRR22 580300 £,

(1) EROFHEEFETHE L2 DO TY, 20D, ZhOOEIEH ETHLEETHY, EBUCRAE LZBAOLE L TR 3,

i8i



ELIUSNMA AL -O—2 72K (BANERE) A~y IHL
OFZERUVEGIDIKR (2024411 B16H ~20254 5 A158)
. BEIEEIS
136~ 1411
& W & T % T
0 % | % i 0 % | & &
= Tn TH Tn TH
2 PIMCO Ni:*ﬁ#*“/7'i~‘/'77‘/]"A*J (UsD) 10 116,011 20 226, 460
() SBIE Lo,
. BB AERSRTEORE. BHKR
F136H~55 1418
# i = & [ %
S pi 4 ) 5] e & 5l
Fu TM Fo TM
= THI =T 7R 152 152 460 462
OMERFZEANEDEEIRRE (2024411 B16E ~2025%4 5 A158)
FMHIEI IS WER A,
[RIERFEAL 3. Bk OB i BT 5 R LA I BUE S 1 A AR RN |
O%-ELRBEANGIE, FoRLRBRNCIENIHRNEIZEERFREL TVAFRSHOECHEIRT (20245118168 ~2025% 5 B158)
FMEIEII S WER A, FEESHICE

REEFHEHI AL DR TE Y EHA,
OB#IT&SHT 7 FORE - BHKR
BT T SV E AL

(20245118168 ~2025% 5 A15H)




ELIUSNMA AL -O—2 72K (BANERE) A~y IHL

OfAAEEDRM (20254 5 A15BIRTFE)
. IPUE 4T 77 VAMIAREBERT 7Y OB
. 513581K E141IIR
# " i % o B T T
Fn Fn T
PIMCO NIa—4 Ay)-u=y+77F A—] (USD) 228 218 2,355, 134 98.4
= it 228 218 2,355,134 98. 4
() AT, SR TERBIT AT 5 RO EI A T
U mmaERRs
#%5135% H141F
w - % E;HE __# IR -
u] %% i %% Al AR
T Tn +M
VX —= TAT e PF—T 7R 2,653 2, 345 2, 354
(1) BEEFED20254E 5 A 15 H BI{EDOZ 4R 08U, 416, 3156F 11T,
OB EEEMEDER (20254 5 B 15 A B7E)
15 H _ EAE RN
i il t B
+M %
BB E e AR RS 2,355, 134 97.9
YR THT e P—T 7R 2, 354 0.1
a—)L - m— % ZOM 47, 140 2.0
BeE(G st M PERR AR 2,404, 628 100. 0

() HRi3, REEEMEREICE T 58E T,




ELIUSNAA VAL -O—2 72K (BANERE) AB~AvTHL

OBE. Aff. TARUVEEMEBEDIKNR

E H 5 13611K H13THIR 5138 H1K H13981K H1401K ESUIEFS
- 20244712 16 FBITE[20254F 1 A 15 HBI{E[2025%F 2 [ 17 H BIE|20254F 3 A 17 H BI7E|20254F 4 A 16 HBITE[2025%F 5 A 15 H BIHE

A A =] A A A
A BE 2,635,290, 709 2,698, 823, 387 2,705, 555, 263 2,494,585, 748 2,309, 818, 346 2,404,628, 771
R R =L 54, 640, 309 60,421, 333 108, 494, 681 39,184, 708 42,837,253 47,087,074
BBE 7% 45 A0 GIE4E) | 2,578,086,096 | 2,635,717,664 | 2,594,422,802 | 2,382, 426, 606 2,264, 574, 575 2,355, 134, 405
A= THYY b v =77 v GHEE) 2,563, 950 2, 683, 998 2,636, 334 2,405, 227 2, 405, 946 2, 354, 393
FERONS - - - 70, 568, 685 - 52,271
ERIEINSS 354 392 1,446 522 572 628
(B) &fE 19, 456, 558 23,331, 388 10, 266, 772 76, 397, 623 10, 427, 052 11,715,218
Hh - 12, 380, 641 59, 781, 567 - - -
AALUL LS 7 B4 4, 989, 869 4,962, 935 5, 066, 033 4,804, 708 4,793,857 4,795,498
AL 9,600, 227 1,041, 993 10, 310 66, 759, 337 776, 555 1,543, 594
FRAME LA 3, 859, 746 3,799, 315 4,110, 184 3,411,031 3,312,340 3,321,662
Z DAL E 1,006, 716 1, 146, 504 1,298, 678 1,422, 547 1,544, 300 2,054,524
(C) MEEHREE(A—B) 2,615,834, 151 2,675, 491,999 2,635,288, 491 2,418,188, 125 2,299, 391,294 2,392,913,493
JEA 2,494,934,563 | 2,481,467,874 | 2,533,016,587 | 2,402, 354, 055 2, 396, 928, 786 2,397, 749, 086
TR A 4 120, 899, 588 194, 024, 125 102, 271, 904 15,834,070 | A 97,537,492 | A 4,835,593

(D) ZIEHROK 2,494,934,5630 | 2,481,467,8740 | 2,533,016,5870 | 2,402, 354, 05500 2,396,928, 78611 2,397,749,0860

1 A0 Y EEHEE(C/D) 10, 4851 10, 7821 10, 4041 10, 066/ 9,593 9,980

(E) H7 7> FOF136M E uARIL2, 541, 087, 151, 5136~ 14 15BN

13243, 512, 008 T4,

FXETCARHIE100, 173, 943H, 55136~ 141 o — BRI S ARA

() 1 0M7-0 S PEANIT. 513611, 0485, 5137411, 0782, 45138111, 04047, #51391. 0066, #5140310. 95931, #514110. 9980

M<7,

(FE) 202545 A 15H BIfE. SEGPERAIIZEASIE FIEl>TH 0 . 7 04T, 835, 50311 CF,




ELaAUSN,A A AL -O—2 -7 F (BARERE) AB~AvYIHL

O#EHZEDIKR
#1361 1374 513844 #1394 5140341 #1413
o H 2024411 A 16 H ~ [ 20244F12 A 17 H ~ [ 20254 1 A 16 H ~ [ 20254 2 A 18 H ~ [ 20254 3 A 18 H ~ [20254F- 4 A 16 H ~
202441216 0 | 20254E 1 A16H | 20254E 2 A17TH | 20254E 3 H17H | 202544 A15H | 202545 A 150
A A A A A A
(A) BoLFINEE 13, 520, 347 13, 457, 746 13, 420, 458 13, 208, 392 13, 066, 868 13,116, 821
% Hhic 4 4 13,511, 412 13, 449, 272 13,401, 125 13,189, 577 13,048, 336 13,101,726
Z AR 8,935 8,474 19, 333 18,815 18,532 15,095
(B) AiEiEHTEEE A 26,222, 355 69,091, 870 A 98,407,576 A 86,376,103 A118, 221,897 88,058, 168
FEE A 1, 447, 620 69, 419, 748 354, 440 4,644,134 278,801 88, 111, 177
FEHH A 27,669,975 A 327,878 A 98,762,016 A 91,020, 237 A118, 500, 698 A 53,009
C) EtHENE A 4,011,678 A 3,948, 867 A 4,271,968 A 3,545,294 A 3,442,117 A 3,840, 262
(D) LHEHE(A+B+C) A 16,713,686 78,600, 749 A 89,259,086 A 76,713,005 A108, 597, 746 97,334,727
(B) mifiigiass 400, 605, 551 376, 150, 621 445,971, 843 333, 408, 105 250, 639, 790 136,911, 276
F) EBmEEE=ELES A258,002, 408 A255, 764,310 A249, 374,820 A236, 056, 322 A234,785, 679 A234, 286,098
(B 24 % FH 24 %8) (69,471,568) | ( 69,936,124) | ( 84,870,763) | ( 81,113,973) | ( 82,159,138) | (  83,467,797)
(FE B LS FH 24 %0) (A327,473,976) | (A325,700,434) | (A334,245,583) | (A317,170,295) | (A316,944,817) | (A317,753,895)
@ F(D+E+F) 125, 889, 457 198, 987, 060 107, 337,937 20,638, 778 A 92,743,635 A 40, 095
H) IRENEE A 4,989,869 A 4,962,935 A 5,066,033 A 4,804,708 A 4,793,857 A 4,795,498
REBHBEL (G+H) 120, 899, 588 194,024,125 102, 271,904 15, 834,070 A 97,537,492 A 4,835,593
BIMEFEAHEGES 258,002, 408 255, 764, 310 A\249, 374, 820 A\236, 056, 322 A\234, 785,679 A\234, 286, 098
(B 24 % FH 24 55) (69,471,568) | ( 69,936,124) | ( 84,870,764) | ( 81,113,973) | ( 82,159,138) | (  83,467,797)
(FE B RS FH 24 %0) (A327,473,976) | (A325,700,434) | (A334,245,584) | (A317,170,295) | (A316,944,817) | (A317,753,895)
Sy Bl A R N4 417, 655, 554 449, 788, 435 450, 054, 672 431, 462, 891 434,126,518 440, 848, 837
e e A 38,753,558 A 98,407,948 A179, 572, 499 A\296, 878, 331 A211, 398, 332
(1) #EEORBLOH T (B) HIBEEH T E{Eﬁ i%ﬁ;ﬁﬂ%@nﬂﬂmﬁu LDbDEEHET,
(1) HEEOWRPLOH T (C) EFEIRENE . I LE TN 0T 2 BB SR YA Z Z O TR R L TVET,
(1) gﬁ_ﬁmwﬂmﬂfﬂ (F):&mis E%?ﬁﬁﬁ&&oémi\ [EREDEMNERE OBE, BMGRE & LI AligH ) b IeAR 2 78 LW e 2285 2 VD0 E
() 2024411 H 16 B ~20254-5 A 150 O WM, [FREMEDOEH ORXITIRDMEROREH L A2 EFET H7-DIC8 L& i

8,559, 967 T,
() DB e OFHELEFE (20244511 H 16 H ~20254E 5 H15H) [ZLAF @Y T,

. q 2024411 16 F ~ | 20244 1271 17 H ~ | 20254F 1 11 16 H ~ | 20254F 2 11 18 H ~ | 20254F 3 J1 18 A ~ | 20254 4 J 16 A ~
- 20244E124 160 [2025%45 1 H15A  [2025%E2 A17H  |20254E 3 4170 [20254:4 H15H  [2025%E 5 A15H
a \W*uyﬂﬁ(&%;ﬂmﬁ) 9,508,871 | 12,814, 272/ 9, 148, 862H 9, 663, 4501 9,624,500/ | 12,619, 487/

B BRI BEBLIER) oF| 27,319, 7141 0 0 o[ 0f9
RIS DI & 69,471,568 | 69,936,124/ | 84,870,764 | 81,113,973 | 82,159, 138 | 83,467, 797

C.

d. [EFERRRICE D B R0 ElRES L4 | 413,136, 5521 | 414, 617, 3841 | 445,971, 8431 | 426, 604, 149H | 429, 295, 875 | 433, 024, 84814
e. HyElxtBUNEs (a+b+c+d) 492,116, 9911 | 524, 687,494 | 539,991,469 | 517,381,572M| 521,079,513 | 529, 112, 132H
£ BRSNS (1 TR %720) 1,972H 2,114H 2,131H 2,153H 2,173H 2, 206
g. kil 4,989, 8691 4,962, 9351 5, 066, 0331 4,804, 7081 4,793, 857 4,795, 4981
h. 4 (1 5 0%7=0) 20H 20H 20H 20H 20H 20H

LR PE OFHEEEE R OFHM 15, £ R OB OF ERAFICOWTIE, IR OHERANCIES S, —RICAEZY LD LMD
FERFOFHEICHEN U CGHliFE E LA L TVET,
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K (M) >

(RBETFHA, =20, BX. 2. SHAHBLUVF R (L LHNLD) OBER)
TAERE TSHE TAERE TS AR TS
(B4 ) (B - F) (B4 F) (B - F) (B F) (B - F)
Caesars Entertainment, Inc. EMRLD Borrower LP
7.435% due 02/06/2030 § 1,299 § 1,302 7.557% due 08/04/2031 § 225 § 225

AAdvantage Loyality IP Ltd. 7. 435% due 02/06/2031 299 299 Endo Finance Holdings, Inc.
9.629% due 04/20/2028 § 2,065 Carnival Corp. 8.707% due 04/23/2031 400 401
ABG Intermediate Holdings 2 LLC 7. 435% due 08/08/2027 667 670 Endurance International Group Holdings, Inc.
7.446% due 12/21/2028 1,281 1,285 7.435% due 10/18/2028 200 201 8.471% due 02/10/2028 1,087 990
Acrisure LLC Cast & Crew LLC Entain PLC
8.009% due 11/06/2030 1,308 1,308 8.435% due 12/29/2028 298 292 8.014% due 10/31/2029 198 198
Alliant Holdings Intermediate LLC Cengage Learning, Inc. Epic Crude Services LP
7.759% due 09/19/2031 484 482 9.538% due 03/24/2031 473 475 7.656% due 10/10/2031 375 375
Allied Universal Holdco LLC Central Parent LLC EPIC Y-Grade Services LP
8.535% due 05/12/2028 829 828 7.854% due 07/06/2029 1,388 1,380 10. 601% due 06/29/2029 575 575
Alpha Generation LLC Century De Buyer LLC eResearchTechnology, Inc.
7.446% due 09/30/2031 125 125 8.605% due 10/30/2030 174 175 8.685% due 02/04/2027 693 695
Altar BidCo, Inc. Chariot Buyer LLC Fertitta Entertainment LLC
10. 399% due 02/01/2030 1,000 981 8.035% due 11/03/2028 891 891 8.536% due 01/27/2029 1,090 1,092
Altice France S. Charter Next Generation, Inc. Fiesta Purchaser, Inc.
10. 156% due 08/15/2028 1,339 1,076 7.685% due 12/01/2027 1,625 1,628 8.685% due 02/12/2031 524 526
Amentum Holdings, Inc. Chobani LLC First Advantage Holdings LLC
6.935% due 09/29/2031 375 375 8.435% due 10/25/2027 695 699 TBD% due 09/19/2031 475 476
Amer Sports Co. Clarios Global LP First Student Bidco, Inc.
7.354% due 02/17/2031 304 305 7.185% due 05/06/2030 821 823 7.865% due 07/21/2028 925 926
Amneal Pharmaceuticals LLC Cloud Software Group, Inc. Focus Financial Partners LLC
10. 185% due 05/04/2028 466 475 8.604% due 03/30/2029 1,944 1,946 0.500% due 09/15/2031 (b) 70 70
AmWINS Group, Inc. Cloudera, Inc. 7.935% due 09/11/2031 655 656
7.050% due 02/19/2028 473 473 8.535% due 10/08/2028 499 492 Fortress Intermediate 3, Inc.
Amynta Agency Borrower, Inc. Clydesdale Acquisition Holdings, Inc. 8. 435% due 06/27/2031 675 675
8.435% due 02/28/2028 693 696 7.860% due 04/13/2029 1,460 1,459 Foundation Building Materials, Inc.
Applied Systems, Inc. CMG Media Corp. 8.585% due 01/29/2031 249 246
7.604% due 02/24/2031 1,275 1,279 8.204% due 12/17/2026 648 595 Frontier Communications Holdings LLC
Arches Buyer, Inc. Coherent Corp. 8.763% due 07/01/2031 350 353
8.035% due 12/06/2027 518 498 7.185% due 07/02/2029 797 799 Garda World Security Corp.
Artera Services LLC Cohesity, Inc. 8.286% due 02/01/2029 794 794
9.104% due 02/15/2031 448 43 TBD% due 03/08/2031 442 442 Genesys Cloud Services Holdings | LLC
AS Mileage Plan IP Ltd. Commscope, Inc. 7.685% due 12/01/2027 857 860
6.656% due 10/15/2031 475 474 8.050% due 04/06/2026 399 391 Global Medical Response, Inc.
Ascend Learning LLC CoreLogic, Inc. 0.750-9. 509% due 10/31/2028 805 803
8.285% due 12/11/2028 1,056 1,057 8.300% due 06/02/2028 1,417 1,413 Golden State Foods LLC
Aspire Bakeries Holdings LLC Cornerstone Building Brands, Inc. TBD% due 10/07/2031 475 476
TBD% due 12/23/2030 600 601 8.154% due 04/12/2028 738 121 Great Outdoors Group LLC
AssuredPartners, Inc. 9.304% due 05/15/2031 300 299 8.550% due 03/06/2028 1,657 1,663
TBD% due 02/14/2031 1,822 1,827 Cornerstone OnDemand, Inc. GTCR Everest Borrower LLC
Asurion LLC 4.685% due 10/16/2028 623 588 7.604% due 09/05/2031 500 499
8.935% due 09/19/2030 1,797 1,779 Cotiviti, Inc. Gulfside Supply, Inc.
athenahealth Group, Inc. 8.094% due 05/01/2031 1,791 1,794 7.784% due 06/17/2031 372 373
7.935% due 02/15/2029 2,199 2,196 CPPIB OVM Member U.S. LLC Hanger, Inc.
AVSC Holding Corp. 7. 854% due 08/20/2031 600 603 TBD% due 10/23/2031 350 351
1.000-9. 285% due 10/15/2026 701 702 CQP Holdco LP Hub International Ltd.
Bausch + Lomb Corp. 6.854% due 12/31/2030 632 632 7.367% due 06/20/2030 1,765 1,710
8.095% due 05/10/2027 687 687 Creative Artists Agency LLC Hudson River Trading LLC
8.685% due 09/29/2028 516 518 7.435% due 10/01/2031 693 694 8.319% due 03/20/2028 781 182
Bausch Health Cos., Inc. CSC Holdings LLC Hunter Douglas Holding BV
10. 035% due 02/01/2027 511 501 7.173% due 04/15/2027 449 419 8.571% due 02/26/2029 1,700 1,697
BCPE Empire Holdings, Inc. Cube Industrials Buyer, Inc. Icon Parent, Inc.
8.185% due 12/11/2028 1,139 1,141 8.132% due 10/09/2031 600 601 TBD% due 09/11/2031 675 671
Belron Finance 2019 LLC Deerfield Dakota Holding LLC Ineos U.S. Finance LLC
7.536% due 10/16/2031 700 703 8.354% due 04/09/2027 792 182 8.435% due 02/07/2031 449 451
BIP PipeCo Holdings LLC Delta Topco, Inc. Informatica LLC
7.090% due 12/06/2030 439 440 8.198% due 11/30/2029 398 399 6.935% due 10/27/2028 641 642
Blackhawk Network Holdings, Inc. DIRECTV Financing LLC IRB Holding Corp.
9.685% due 03/12/2029 399 401 10. 097% due 08/02/2029 5 5 7.535% due 12/15/2027 1,220 1,222
Boost Newco Borrower LLC Discovery Energy Holding Corp. 1Solved, Inc.
7.104% due 01/31/2031 1,721 1,728 9.354% due 05/01/2031 499 502 8.185% due 10/15/2030 572 575
Boxer Parent Co., Inc. Dragon Buyer, Inc. Johnstone Supply LLC
8.335% due 07/30/2031 1,301 1,299 7.854% due 09/30/2031 400 398 7.851% due 06/09/2031 300 300
Broadstreet Partners, Inc. Dun & Bradstreet Corp. June Purchaser LLC
7.935% due 06/13/2031 175 175 7.468% due 01/18/2029 1,116 1,119 TBD% due 09/11/2031 1,300 1,302
Brown Group Holding LLC Edelman Financial Engines Center LLC LBM Acquisition LLC
7.435% due 07/01/2031 538 539 7.935% due 04/07/2028 619 619 8.668% due 06/06/2031 634 625
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LC Ahab U.S. Bidco LLC Peer Holding 111 BV Tidal Waste & Recycling Holdings LLC
8.185% due 05/01/2031 § 400 § 402 7.604% due 07/01/2031 § 250 § 251 TBD% due 10/03/2031 $ 415 § 476
Leia Finco U.S. LLC Pegasus BidCo BV TK Elevator Midco GmbH
7.887% due 07/02/2031 425 422 7.848% due 07/12/2029 273 214 8.588% due 04/30/2030 1,323 1,328
Life Time, Inc. Peraton Corp. TransDigm, Inc.
TBD% due 10/22/2031 250 250 8.535% due 02/01/2028 1,656 1,607 7.104% due 02/28/2031 315 316
LifePoint Health, Inc. PetSmart LLC 7.354% due 03/22/2030 535 536
8.406% due 05/17/2031 1,076 1,078 8.535% due 02/11/2028 821 817  Travel + Leisure Co.
8.632% due 05/17/2031 175 175 PG Polaris Bidco SARL 8.095% due 12/14/2029 496 49
Madison 1AQ LLC 7.604% due 03/26/2031 449 450 ~ Trident TPI Holdings, Inc.
7.889% due 06/21/2028 688 688 Phoenix Guarantor, Inc. 2} ‘Ifgf ﬁgieemiéfﬁ ne 307 399
Madison Safety & Flow LLC 7.935% due 02/21/2031 1,079 1,080 g .
7.968% due 09/26/2031 250 251 Planet U.S. Buyer LLC 8.115% due 03/31/2028 2 1
Masorange Holdco Ltd. 8.604% due 02/07/2031 299 20 8 60 due 03/31/ ﬁgfﬁings N b2
8.104% due 03/25/2031 299 299 PMHC 11, Inc.
Mauser Packaging Solutions Holding Co. 9.058% due 04/23/2029 595 sg 854 due 05/06/2031 1100 1,108
8.346% due 04/15/2027 96 96 Polaris Newco LLC 0 860% due 06/22)/202.8 73 48
Mavis Tire Express Services Topco Corp. 8.847% due 06/02/2028 2,141 2,129 UkG T
8.185% due 05/04/2028 794 797 Project Alpha Intermediate Holding, Inc. ¢ v
McAfee Corp. 8.335% due 10/28/2000 1,020 1055 Ol iffL?ﬁélo/ asr w20
8.100% due 03/01/2029 2,581 2,581 Proofpoint, Inc. 7. 385% due 02/2’2/203'1 896 899
McGraw-Hill Education, Inc. 7.685% due 08/31/2028 1,35 1357 yrited Talent Agency LLC
8.604% due 08/06/2031 490 492 Rackspace Finance LLC 8.568% due 07/07/2028 497 501
Medline Borrower LP 7.683% due 05/15/2028 122 74 Univision Communications, Inc.
7.435% due 10/23/2028 2,074 2,078 Radiate Holdco LLC 8.050% due 01/31/2029 583 575
MH Sub | LLC TBD% due 09/25/2026 1,022 901 ypg Financing Partnership
8.935% due 05/03/2028 2,074 2,063 Raven Acquisition Holdings LLC 7.825% due 01/31/2029 319 319
MI Windows & Doors LLC 7.685% due 06/21/2029 918 912 vVarsity Brands, Inc.
7.685% due 03/28/2031 349 351 RealPage, Inc. 8.821% due 08/26/2031 400 399
Mitchell International, Inc. 7.800% due 04/24/2028 1,315 1,298 Virgin Media Bristol LLC
7.935% due 06/17/2031 250 248 Renaissance Holding Corp. 7.418% due 01/31/2028 325 316
Modena Buyer LLC 8.935% due 04/05/2030 1,092 1,095 7.724% due 03/31/2031 700 681
9.104% due 07/01/2031 500 480 Restoration Hardware, Inc. VS Buyer LLC
Mosel Bidco SE 7.300% due 10/20/2028 423 409 8.036% due 04/12/2031 848 850
9.104% due 09/16/2030 600 605 Rockpoint Gas Storage Partners LP Wand Newco 3, Inc.
Motion Acquisition Ltd. 8.363% due 09/12/2031 950 949 7. 854-1.935% due 01/30/2031 399 399
8.104% due 11/12/2029 697 667 Scientific Games Holdings LP WaterBridge Midstream Operating LLC
Naked Juice LLC 7.590% due 04/04/2029 728 726 9.393% due 06/27/2029 225 221
7.954% due 01/24/2029 518 391 Sedgwick Claims Management Services, Inc. Waterbridge NDB Operating LLC
National Mentor Holdings, Inc. 7.585% due 07/31/2031 893 894 9.603% due 05/10/2029 500 500
8.454% due 03/02/2028 2% 24 Select Medical Corp. Webpros Luxembourg Sar|
8. 454-8. 535% due 03/02/2028 845 831 7.685% due 03/06/2027 217 218 8.685% due 03/28/2031 498 500
NCR Atleos Corp. SkyMiles IP Ltd. WEC U.S. Holdings Ltd.
8.397% due 03/27/2029 356 357 8.367% due 10/20/2027 730 745 ;Hgfgﬁrg::soli?/ 2031 1,084 1,086
Neon Maple Purchaser, Inc. Sotera Health Holdings LLC
TBD% due 07/18/2031 800 798 7.835% due 05/30/2031 625 627 lﬁﬁi%cfﬁesﬂﬁﬁ ?3/ ﬁg%ﬁings LL[ZSE 156
Neptune BidCo U.S., Inc. Speedster BidCo GmbH
9.758% due 04/11/2029 1,425 1,321 TBD% due 10/17/2031 500 500 V7l.i giiﬁrdﬁzd?ﬁ;g/ﬁ%guc o 108
NGP XI Midstream Holdings LLC Spin Holdco, Inc.
8.604% due 07/25/2031 400 401 9.256% due 03/04/2028 m o5 [ 25 (o CYO/ZED & i
Nielsen Consumer, Inc. Spring Education Group, Inc. g';g;nzrzz': ?8%;;;;3%& 300 302
9. 435% due 03/06/2028 350 350 8. 604% due 10/04/2030 298 300 W.rem:h Group LLC
Nouryon Finance BV Star Parent, Inc.
8.628% due 04/03/2028 891 897 8.354% due 09/27/2030 746 732 iﬁgf%T?”fLLO/ 3072028 % o
Olympus Water U.S. Holding Corp. Stubhub Holdco Sub LLC 8.854% due 06/24/2031 400 403
8.104% due 06/20/2031 4 46 9.435% due 03/15/2030 6688 68 7ayo Group Holdings, Inc.
OMNIA Partners LLC Surgery Center Holdings, Inc. 7.800% due 03/09/2027 819 172
7.867% due 07/25/2030 819 821 7.495% due 12/19/2030 597 599 g 935% due 03/09/2027 504 381
Organon & Co. Syniverse Holdings LLC Zelis Payments Buyer, Inc.
7.259% due 05/19/2031 846 847 11. 604% due 05/13/2027 398 397 TBD% due 10/25/2031 500 498
Oryx Midstream Services Permian Basin LLC Tacala Investment Corp. Ziggo Financing Partnership
7.918% due 10/05/2028 686 687 8.185% due 01/31/2031 474 476 7.418% due 04/30/2028 1,100 1,086
Oscar AcquisitionCo LLC Tempo Acquisition LLC
8.854% due 04/29/2029 442 439 6. 935% due 08/31/2028 131 132 NnNyoo—-EESH T 153,38
Osmosis Buyer Ltd. Tempur Sealy International, Inc. (ER{BREME $152, 850) -
8.357% due 07/31/2028 1,459 1,463 TBD% due 10/03/2031 475 475
Pactiv Evergreen, Inc. Terex Corp.
7.185% due 09/24/2028 283 284 6.685% due 10/08/2031 500 501
Parexel International, Inc. TGP Holdings 111 LLC Alliant Holdings Intermediate LLC
7.685% due 11/15/2028 1,590 1,591 8.035% due 06/29/2028 400 380 7.000% due 01/15/2031 500 504
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(AT ) (B - F)

Panther Escrow Issuer LLC

7.125% due 06/01/2031 § 200 _§ 205

709

Olympus Water U.S. Holding Corp.
7.125% due 10/01/2027 350 356
Organon & Co.
7.875% due 05/15/2034 100 103
Rand Parent LLC
8.500% due 02/15/2030 1,000 999
Stagwell Global LLC
5.625% due 08/15/2029 325 309

1,767
Level 3 Financing, Inc.
11.000% due 11/15/2029 313 354
HESEE 2, 830
(ER{SIR{E $2, 779)
fEHAERE R 4.9%

4,500

Australia and New Zealand Banking Group Ltd.

4.330% due 11/01/2024 20 20

Brown Brothers Harriman & Co.

4.330% due 11/01/2024 33 33

Citibank N.A.

4.330% due 11/01/2024 M 21

DBS Bank Ltd.

4.330% due 11/01/2024 131 131

DnB Bank ASA

4.330% due 11/01/2024 14 14

JPMorgan Chase Bank N.A.

4.330% due 11/01/2024 512 512

Royal Bank of Canada

4.330% due 11/01/2024 2 2

Sumitomo Mitsui Banking Corp.

2.340% due 11/01/2024 EUR 1 1

4.330% due 11/01/2024 § 204 204

Sumi tomo Mitsui Trust Bank Ltd.

4.330% due 11/01/2024 145 145
1,333

4.661% due 12/03/2024 (c) 1,900 1,892

EHSMEREE 7,725

(ERSRE $7, 725)

BRARMIHE (a) 104.1% $163, 883

(ER7§FRE $163, 354)

SETUNT 4 THR () (f) 0.2% 351

(BRRBELRTVIT7 A, W $(169)
TOMOREELUAR (Hi) (4.3%) (6, 830)
HEEEE 100.0% $ 157, 404

RAPERITH T HiES

Y BERBEOIKE, ERORBEOBEAALLBRFRGEL G 7r—ANEFATL D,
(a) 2024F10A31 BREDRE AT OMBLAIES 1. REAMEENDIS. 8%, TOMDEDEFHAMEEDI0.3%EL>T VS,
(b) CHOLBEOLBELF—BWERETO—2 - AIY AV ITHD, RETHIOLFEETHICRES LS,
(6) FEFEEFEYTHS.




PIMCO NZa—4%-nvy-0—>-J72F A—J (USD)

EAL SV Z DO ERERE

LRE2H

ZAERFR LREH 1% %

REI8F Ht€F  RHEA patalz] HEeE BE (AIEfffE)  (AIEfH{E) Fing "
JPS 4.940% 10/31/2024 11/01/2024 § 4,500 U.S. Treasury Notes 0.625% due 05/15/2030 _§$ (4,590) § 4,500 § 4,501
LRZHEE $ (4,590) § 4,500 § 4,501

LITFIE, 2024F10 A3 BREDEAL L UZ DMOERMES G 5 VITEA (BA) EHROTSMEEEIMSIEFASELTENLEZIOTH S,

=) - fEA
YIN—2R -« NN Y SENON
LREH LREH ]| ERY Z DD EIN L2
[ 12f%% [ 2% % ERERS| (2A) 49 RKR—
EIHEF RIS Kb Kb Kb |t 18R Sy—=0
TR—NIL/TRE— - LIREHY
JPs $ 4,501 § 0§ 0§ 0§ 4,501 § (4,590) § (89)
BARB LU ZOMOEREEI A& § 4,501 § 0 § 0§ 0 § 4, 501

O RRFREET,
@ xy b IYRR—Dr—lE, EHETBTERICHET2WMEBFICHT 5ZMEE (HILEBS) OMBEERT . BEABLVTOHBOEREE
DIYRAR=Tx—F, F—DEEEREDRA—DIRE—ZHNBASNLIMEIMTOHERT 5 &N TES,

202441031 BICHR T LMD O F 8 ABAIL$586 T, MEFEF|F4.576% TH o1z BFEERICE—IL - NA Ny IWEIEYN—Z - L
REYITHRIEELHDHE. THEABICTETALHAEEND,

(e) ®EMTY/NT 1 THE& : LIFFELFPRER

REE EHEEE

R bt fRA R 5T (18) 3 BE afis
U.S. Treasury 10-Year Note December Futures Long 12/2024 5§ 21 §$ 0 $ 1)
EMRHEF $ (21) § 0§ (1)
EHEFID RER EHEEHE

X RE EHEFIER EIEEF) mHA R BETA  WHBEE FHE R BE a8if
ZHL Secured Overnight Financing Rate 4.0009% 06/20/2026 $ 11,400 $ 53§ (15) $ 3§ 0
2" Secured Overnight Financing Rate 3.750% 12/18/2026 15, 675 36 219 5 0
b3/ Secured Overnight Financing Rate 4.000% 12/18/2026 40, 500 123 (169) 0 8)
ZE " Secured Overnight Financing Rate 3.750% 12/18/2029 1,700 0 56 2 0
2Em® Secured Overnight Financing Rate 3.750% 12/18/2031 750 0 32 1 0
Xt Secured Overnight Financing Rate 3.750% 06/20/2034 1,050 (8) (1) 0 (1)
Ry TRIEE $ 204§ 122§ 11§ (9)

LT, 2024510831 BRAED LHF - (EPREFFEHBETRESNIEMT VAT « TEKOTSMES L UVEBERENENTH S,
2024F10A31BRE. LIFFEPFRBEHEMT Y NT 4 TAKIC DOV THBNOREAERELTELARBATINS,




PIMCO NZa—4%-nvy-0—>-J72F A—J (USD)

ST UNT 1 TEE EBMTUNT1IEE
LEENE EEEENS
g HE Gl aff
BE 20y T T A7y T
+Fvav i) 24 &t +*Fvay i/ 249 &t
EiBFELIERRBEEE $ 0§ 0§ [ [ 0§ (1§ 9 $ (10)

O ZoEMEROFEN B FFROBFEOBICHET 5.
(f) ST YNT 1 IESR : EHE

KRR (8 &

W5IHEF RER BIEREE ZHEE HE aE
CBK 11/2024 EUR 46 $ 51 § 1§ 0
NEABEERZNEH $ [ 0
SRAR
(5]
=% R TR
Ya—20 BRE IS FLIT7LD KRER CAIEfifE)
HB5IHF XHRER O SEMAE 1=y bR EBHEFA BETE mEA XL (RE) FFHE (8) & BE faft
iBoxx USD Liquid
Leveraged  Loans Secured  Overnight
JPM ZH Total Return Index N/A Financing Rate Index $ 12,200 12/20/2024 § (83) $ 341§ 258 § 0
iBoxx USD Liquid
Leveraged  Loans Secured  Overnight
JPM 2 Total Return Index N/A Financing Rate Index 5,500 03/20/2025 ) 115 44 0
iBoxx USD Liquid
Leveraged  Loans Secured  Overnight
MYC ZHY Total Return Index N/A Financing Rate Index 2,800 12/20/2024 (15) 62 47 0
Ry TRHEE $ (169) $ 518 § 349 § 0

LITFIE, 2024F10A31 BREDEREMT U/NT 4 TARBLUTEA (RA) BROTHMIEEMEABFIHELTENLEZLOTH S,

ST YNT 1 TEE ST YNT 1 TERK
EBETY/N EA RV b-
NEAEZE HE 2RIy NEAE FE AUy T F4I0m (BA) THRKR—

WEIHEF KR AT ay Ry EEESH KERW AT ar Ry HESH BMEKME ERE 0 Sv—"
CBK $ 18 0 $ 0 $ T8 0 $ 0 $ 0 $ 0 $ 1§ 0 $ 1
JPM 0 0 302 302 0 0 0 0 302 (260) 42
MYC 0 0 47 47 0 0 0 0 47 0 47
JEEAR $ 1§ 0 § 349 § 350 $ 0 § 0 $ 0§ 0

O Ry b LY RAR=Tr—IE, BBETBITERICE T DWMEIEFISHT 2 RMEE/ CULETR) OMBEERT. EEEMTUNT+ IEROT
HYAR=T v —FR—DEERLEDRA—DIRE—ZHICE I CIEIMTOHRRT B ENTED,




PIMCO NZa—4%-nvy-0—>-J72F A—J (USD)

EET U /NT « THEEHO A EME
UFE. X772 FOTYNRT 4 TEROREMEEZYRY - TIRR—Sr—RIHELTEHLEZLDOTH D,
BE - AEHEELOSRT U AT « TEROAEME (2024410831 BHF) -

ANy CERELTHESATOEVWTYNT 4T

AR IVAT4 NEAE
E>,

[ESITES0) 2% 24 24 EFIZH &t
ERMT VAT« IER - BE
EBFLIERRER
ATy TR $ 0§ 0§ 0§ 0 s 1§ 11
3]
NHEABLRERY $ 0§ 0§ 0§ 1§ 0§ 1
27y TR 0 0 0 0 349 349
$ 0§ 0§ 0§ [ 349 § 350
$ 0§ 0§ 0§ 13 360§ 361
ST YNAT 4 IER - B
EBFIERRER
£ $ 0§ 0§ 0§ 0 $ m s 1
27y TR 0 0 0 0 [O) ©
$ 0 § 0 § 0 § 0 § (10) § (10)

BEHEEICHT ZERMT VAT« IEROFE (20245 10 A 31 BITET LEEE) :

ANYDERELTEHESATWEWTYNRT 1T

AR IVAT4 NEHE
2

[SE ) 24 24 EXIESS] &t

ST UNT ¢ TERICKRIERMAIE (B%)

EBFEEEhREE

B $ 0 $ 0 $ 0 $ 0 $ (266) § (266)

2Ty TR 0 4 0 0 115 156
$ 0§ 4§ 0§ 0§ (151) § (110)

JEEE

SHE A EIERY $ 0 $ 0 $ 0 $ (20) $ 0 $ (20)

2Ty TR 0 0 0 0 105 105
$ 0§ 0§ 0§ 20) § 105 § 85
$ 0§ 48 0§ (20) § (46) § (25)

BT UNAT « TERICHEHRERTME (8) HOMLEEHE

BB FEL P REL

%4 $ 0 $ 0 $ 0 $ 0 $ (174) § (174)

2Ty TR 0 0 0 0 122 122
$ 0§ 0§ 0§ 0§ (52) § (52)

55

SHE A RN $ 0 $ 0 $ 0 $ ms 0 $ )

2Ty TR 0 0 0 0 521 521
$ 0§ 0§ 0§ m s 521 § 520
$ 0§ 0§ 0§ [ 469§ 468




PIMCO NZa—4%-nvy-0—>-J72F A—J (USD)

A EATIEDRE
LIFIE, 2024F10A31BREDAT 7 FORES L VAROFMIHIz> TERALIzA > Ty M- THEL - AEBENENTH S,

N EfIE
Hh7I— LAjL1 LR 2 L)L 3 (NMEI0RNARE)
RERMIES (2 IEMHE)
nryn—EH 0 § 152,886 § 442§ 153,328
HEF
RITE L UERH 0 709 0 709
BERH 0 1,767 0 1,767
Y 0 354 0 354
EHERE & 0 1,725 0 7,725
BREGH $ 0 § 163,441 § 442§ 163,883
ST UNT IR - BE
EHFLBPREH 0 1 0 1
IE58 0 350 0 350
$ 0§ 361§ 0§ 361
EMTUNT«JER - B
EBFLFPREH § 0§ (10) § 0§ (10)
&it $ 0 § 163,792 § 442§ 164,234

20245 10R31BICRT LIEER . LALIICEVWTEELREOHAY X
otz




PIMCO NZa—4%-nvy-0—>-J72F A—J (USD)

O ERME (20245108318IR%E)
<PIMCO NZIa—4&-N\VHh-O0—>-J72FK A>
(RFIEFHAE. =120, HBRX. 20, RIAFHFS LUV VR (HLHNE) OHERL)

TARE TG
(47 - F) (BfL: F)

HAF M 3. 0%
SEHEEE S 3.0%

Australia and New Zealand Banking Group Ltd.
4.330% due 11/01/2024 § 4§ 4
Brown Brothers Harriman & Co.

4.330% due 11/01/2024 1 1
Citibank N.A.
4.330% due 11/01/2024 43 43
DBS Bank Ltd.
4.330% due 11/01/2024 21 21
DnB Bank ASA
4.330% due 11/01/2024 15 15
JPMorgan Chase Bank N.A.
4.330% due 11/01/2024 104 104
Sumitomo Mitsui Banking Corp.
4.330% due 11/01/2024 41 4
Sumi tomo Mitsui Trust Bank Ltd.
4.330% due 11/01/2024 29 29
210
4.542% due 12/26/2024 (c) 2,400 2,383
4.544% due 01/23/2025 1,400 1,386
3,769
AHeMERAE 4,039
(ER{SIR{E $4, 039)
BRARMIHEE 4,039
(BR#BIRAE $4,039)
RAFEHAK
(B : F)

FIGEEE 97.9%

PIMCONS 2 —% XY H-O—>7 7Y E(M)

(BRiSRME $97, 230) 840,781 133,375
HiIRAERSE 133,375
(BRiSRME $97, 230)

BRASE 100.9% $137,414
(ER{SIR{E $101, 269)

SRTUNT 1 TR

(b) (0.9%) (1,202)
(RERMELXTVI7 AL, HEE $0)
TOMORELLVAR (BE) (0.0%) (3)
R 100.0% $ 136, 209

ARSI BIER

Y ERBEOIKE, EROREEOBAALBRFRGEL G 7r—ANEFATL S,
(@) V—RUBHREFEY THD,

(b) &FTY/NT 1 THgh : [EE

REDEE (8)

m5IHEF RER SlEEE ZREE HE aff

BPS 11/2024 $ 80 JPY 12,184 § 0§ 0

WY1 11/2024 14 2,200 0 0
$ 08 0




PIMCO NZa—4& /1Y%y -O—

v-J72F A—J (USD)

LT, 20245 10A31 BRAEDEESRT /AT« TERBLVEA (RA) BROTHMEEEWMIBFANHELTENLEZLOTHD,

(c) 2024%10A31BRE. AR T v 7 - TUNT 4 THEOI R E—ZMITHL. EMT /AT « TE&RIS OV THIBIME & E$804D A fMiFEHA

ERELTELARDBATLS,
EWMTUNT«TEE

SMTUNT 1 TEE

NEAZE HE RIvT

EBETYIN EA . RUb-
NEBE B RI7vT T490m (RA) TYRKR—

HB5I4F KEZH ATy W EEEH  KEBEZM A T3> Ry EEAH SMEME BR Tr—0
BOA $ 5§ 0§ 0§ 5 % M $ 0§ 0§ M $ @ $ 0 $ 2)
BPS 51 0 0 51 (96) 0 0 (96) (45) 0 (45)
BRC 3 0 0 3 1) 0 0 an ®) 0 ®)
GBK 0 0 0 0 0 0 0 0 0 0 0
FAR 0 0 0 0 (396) 0 0 (396) (396) 282 (114)
GLM 9 0 0 9 9) 0 0 9 0 0 0
MBC 1 0 0 1 0 0 0 0 1 0 1
MYI 0 0 0 0 0 0 0 0 0 0 0
RBC 0 0 0 0 (38) 0 0 (38) (38) 0 (38)
SCX 0 0 0 0 37 0 0 37 37 0 (&D)]
TOR 0 0 0 0 (252) 0 0 (252) (252) 261 9
UAG 27 0 0 27 (452) 0 0 (452) (425) 261 (164)
IEEEAR $ 9% § 0§ 0§ 96 § (1,298) § 0§ 0§ (1,298)

Oy b LY RR=Dr—lF, BETRTERICHETIMEIMFICHT 5 RMMAE/ (ILEH) OMBEERY. FREEMT N7« IBEKOT
YAR=D v —BR—DEEHREDFA—DIRE—ZHICE I CIMEIMTOHERT S ENTE S,

24 —



PIMCO NZa—4%-nvy-0—>-J72F A—J (USD)

EET U /NT 1 T #EE&ON EAfE
UFE. X772 FOTYUNRT 4 TEROREMEEYRY - TIRR—Sr—RIHELTEHLIEZLDOTH D,
BE - AEHEELOSRT U AT « TASKOAEME (2024410731 BH7) -

Ay VERELTHESATOWALWTF YT 1T

AR IVAT4 NEAE

A2 2 2 2 £FIRH &t
ERMTUNT TR - BE
[5:)
NEABRERZN $ 0 ¢ 0§ 0§ 9% § 0 $ 96
ST YNAT« IER - B
1)
NEABLERY $ 0 § 0§ 0§ (1,298) § 0§ (1,298)

BRAEEICHTIERMT AT ITERIOFE Q02451083 BICET LEE) :

ANy DERELTHESATLWAWTYRTF 1T

A2 IVAT4 NEHE
[EITES) 2 2 2 EFILH &t

rﬁ;ﬁiv‘—"h\‘-?»r &I R IERMAIR (BXR)
[5:)
NEASLERY $ 0§ 0 § [ (568) § 0§ (568)

ST UAT ¢ IBRICEDRERIME () HOHEHE
R mansmEn $ 0§ 0 s 0 s a1 § 0 s @18
LIl 2024510831 BREDEK T 7 ¥ KORES & UREOFHEIZ 7 > THEA LA ¥ Ty b2t THEL A EBEOERTSH 2,

A IEAE
hT7d)— LA LAL2 L)L 3 (4EI0R3IBER)
RAAMIES (DIEME

EHERER $ 0§ 4,039 § 0 $ 4,039
FILEEFT (A IEMIBE)

ZDMDIZTESH 133, 375 0 0 133, 375
BEEE § 133,375 § 4,039 § 0 § 137,414
EMTYNT«IBER - BE

588 $ 0§ 96 § 0 $ 96
EMTUNT«IER - BfF

5} $ 0§ (1,298 § 0 § (1,298
&it $ 133,375 § 2,837 § 0 § 136,212

2024F10A3BITRT LIEEH. LALSICEVWTEELRBEOHEAY X
otz




PIMCO NZa—4%-nvy-0—>-J72F A—J (USD)

OfE#&mETER (2024F10A31BFTO 1 &/

(RBBHLL - TR L)

PIMCO /ASa—% -

NV -aO—2 -

PIMCO /NZa—#% -
NV -a—2 -

J7UE (M) J7UEk A
BEINE
ZEFIR $ 15, 695 234
Z DR 87 0
IRIEEE 15,782 234
&AM :
EEEMER 142 0
XILFIR 131 8
BRAAEH 273 8
MixERE (BA) 15,509 226
ERMFIE (BX) -
REAMIES GAERRBIERE) (1,952) 0
BB ETZRAH 0 9,767
LB FEEPREFTREEE L TCERESNDIERT Y NT« JE&R (110) 0
JEBEERT U /NT 1 TE&R 85 (568)
NE (15) (25)
ERMFIEE (BX) - (1,992) 9,174
RERFM (18) HOMEREE
RARFMEESH 4,194 0
BBREETREAS 0 5,326
ESFEREPREFRBEEE L TEHSNDIERMT U NT« JE&K (52) 0
JEEERMT U NT 1 TESR 520 (718)
NEREESLUVAMR (116) (6)
RERFME (8) HOMERE 4,546 4,602
HFE (BK) 2,554 13,776
ERICLZMEEDHMEM (Bd) 2 $ 18,063 14,002

EetOCE, EROSBEOBIALLBRFRGEEG Ly —ANEFA TS,




PIMCO NZa—4%-nvy-0—>-J72F A—J (USD)

OMEELHES (2024F10A31BFTO 1 £/H)

PIMCO NIa—4% - PIMCO NIa—4 -

(REBEL - TR EL) Noy -O—- Noy -o—y-
TR (M) J7yUR A

MEEOHEM GRL) OB -
EA
MIEIRE (BA) $ 15,509 § 226
ERMAE (BX) (1,992) 9,174
RERFE (18) HOMETHE 4,546 4,602
EAICLHHEmM (RY) 8 18,063 14,002
RHE~DOHES
NEE
F (USD) N/A (4,072)
J (JPY) N/A (190)
J (USD) N/A (1,176)
Y (JPY) N/A (456)
Y (USD) N/A (4,974)
NEEEEH N/A (10, 868)
77 v FREIEHFIEI
T7 2 FRMIIHIG]IC & 26EM Ghd) 4 (41,039) (21, 845)
WMEEDHEM (Rd) BEE (22,976) (18,711)
W E
HEES 180, 380 154, 920
HRES $ 157,404  § 136, 209

EetOCE, EROSBEOBIALLBRFRGEEG Ly —ANEFA TS,




RE—FHADOU b -IF—T72F

ThIV b RY=T7

[ EHR®REE

158 GREH 2024410A15H)
(2023 10H 138 ~20245%10815H)

HT77 2 FOLEHEARIRDEY TT,

F RE 1 [H | 20094E10H 30 H A b JFRIEMIRR T,

M S | AHE~OREICE Y BELNEOMERED S L TR EER 21TV ET,

T EE M o & | DAEOEER X OB OEWAEE TERENSR L LET,

KR~ DEE I TRV ER A,

AR e v B TR A

7 7 v N i E:2

L& LT, bAEOERS L OO SOATEICRE 21700, FIBSRIEEOMRZ O S U CENZ{TRVE T,
7L, MBS R LN E Cle & & 70 b ONTERAHE REIR . FRAF e AR IO S & & e T kHEL 7o
T2 L &R ERLEBRVEENBAELESAITE, RO X ) EMRTERWEERH Y 7,

B 7 CyEY=RIAVE <seaus>




RE—FHADOU b -IF—T72F

ERmEEDREICDLT]

F—HLEWIENHYET., 2L, BUREDREICOVWTINMAERET DEANHYET,

-REELT, BROYE. EHEOBRMRFBEIUIET, LEFEEAATRELTEYEITOT, RADELOHFOEHMNEHEDEL

O&if 5 HIDERER

E (R NS = AR I %
i % =
F % % =W
L1 (20204210 H 12 H) 10, 025 A0.0 — 888
124 (2021410 H 12 H) 10, 023 A0.0 — 1,125
1341 (20224E10 H 12 H) 10, 022 A0.0 — 560
1441 (2023410 H 12 H) 10,018 A0.0 — 458
1581 (2024410 H 15 H) 10, 023 0.0 61.8 437
(F) 77 ¥ ROBELMKICEET 202X F~—2 BLUOBERBII TSV ERA,
OZ A DEAE(MZE & TR F DTS
e #E il #R & %
i A H [ % =t T
# " M % %
2023410 12 1 10,018 - -
10H K 10,018 0.0 —
1LAR 10,018 0.0 —
12HE 10,017 AO0.0 —
20244F 1 HR 10,017 0.0 —
2 AEK 10,017 0.0 —
3 HK 10,017 AO0.0 —
4 AR 10,018 0.0 62.1
5 Ak 10,019 0.0 61.7
6 HK 10,019 0.0 122.7
7THKE 10, 020 0.0 61.5
8 AR 10, 021 0.0 63. 4
9 K 10, 023 0.0 125.8
#
20244E10H 15 1 10, 023 0.0 61.8
(F) BE=RIHE T,




RE—FHADOU b -IF—T72F

OERZBE (20234108138 ~20244£10 8 158)
HAEMEEDHES
. HEAEED
SR 410,018/ ) 2 S 48 12 . BRI IS ® St L2
10,023 &4 Y . BBEESRIZH0.0%E Y ELT-, 10,030
. . 10,025
HEMBEOEHER
HIRSch, HEMLEICBRELEEHEREUTOR
LJ fj—" G| S S e S e e S e S e S e S a o Ec E o oo o oo o oS
<fEEMYER> B
CFMBRALGEERF/IL,
‘l0.00S 1 1 1 1 1 1 1 L 1 1 1 1
<ETHYER> "23/11 "24/2 5 3 10
CEBRO-IILEEYENN YA T RAETHRR L # I 1 7 i 1) el ) *
- t (2024$ 3 H ':F'ﬁ_]if) ° 2023/10/12 | 2024/09/30 | 2023/12/08 | 2024/10/15
10, 018H 10, 0231 10, 017H 10, 023

(B Fhin)
BERI—LEBEYEFE. AFOMHD—0.03%EAMN 5., BRIZE ST/ FRAEFBEXNTTa—/LLH
BTHLIAFTRABTOMEINGEN L DD, 2024F 3 AOEMBRREREICEVNTY A T A EFBERD#HF
BRARESNFIEND, 0.23%EDTHEMRZDMZ F L1,
EEEHES (TB) 31 AYEFEL. HEOMOHD—0.21%ELMN 5. BIRICK HEREANOMRGEL E
EZTTIATABTOEBRNEOLOD, 2024F 3 AICIET A FRAEFBROBHRMNRES N2 &H
5. 0.00%:EATHEREDLZ E L1,

R—bo4YF

BRAOEARFEICHKL., BEEHEFOBACELRS, - - O—2PERERLGCLEEZEL T, TAD
ReEMZEERLLERETRVELE,

OS&RDERAE

5lEMmE. RELENBOHEREHDELTREEREZTLEIAHTY, TEREXMREIFAE LT, HAE
NDEFESLIURADENAREE L. TNODBEERSIGELFRT SAHTY, Ffz. I—IL-O—2PF
BRERXGEIRETSILLHYET,

FROTSREOEH L EICEY ., LRERAAHIEESNDBZELHY ET,




RE—FHADOU b -IF—T72F

O1A/m0O&%-YDEMBRAM (20234108 138 ~20244108158)
MBI WER AL

SEERUEGIDIKR (2023410 8 138 ~20244E10 8 158)

NEHE
R % I

= TH ey

[EE RS 1, 109, 908 —

& (840, 000)

(€3] %E‘ IR LA, BERFHEEENTEY 2EA,)
) () IFEERIC X 2850 T

OFMERFZEANEDEEIIRRSE (2023410 5 138 ~20244£10 8 158)

FUFHIZSWERA,

[FIEBIRA L 13, BEEERCEBEEMCMT 2551 58 VRICHE Sh B FIEBIRA T, |

O%-EeHERNEI%, F-RSHERIEIFNIBANGREEHEREL CTVAZRSHOBEMEIKT (20234 10A 138 ~20244 108 15H)

BUFEHIIZSWER A, EERESHHICTEREEFEENISH b TE Y £H8 A,

O AEEDOEHM (20244108 15 B B7E)
ERAXHE
(A) EN OBERE) AtHE  FEERIB R
Wy H K
X ) , | D BEBBBUT I N
H 4 H 2 E: A = o e
Bom A BRE M A N P SELLE | 2L | 20
T T % % % % %
EE R 270, 000 270, 001 61.8 — — — 61.8
& s 270, 000 270, 001 61.8 — — — 61.8

() MAMERIL, MEEREIC T 2 AR OEI &,
() MW CIE SR I | 2, it G LV 7 =22 AFLC0ET,




RE—FHADOU b -IF—T72F

(B) EWN G &EE) AFE  SBIBE R

- ) Y H ES

‘fg m 7l W @ e B F W @ EEE AR
EfEEE % TH T
AA2RIFIFEE (2 4) 0. 005 270, 000 270,001 | 2024/11/1

& i 270, 000 270, 001
OB EEMEDER (20244108 15 B HE)

7 N _ 4 i K
B fili il 54 R
TH %
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